oy

.rr'u':.r Trn/uher'.l
S7C)

cCon 74»:/21

J.‘/clt ?{.f

7)) A

fe' Fles ﬁm/v&z s

¢ (4,7)

Le, 2, .., N}

.,

%/tlr?ﬁ- ('

e



A
J/f.f/t‘)nel -prnz s CcCoS

/;})ac/f /0.( A/?MA e /V/)/e/'f/’)

e | oo alAF

y(t)

f/‘J /’ i)'( /,.y'(‘. o :_—-? _j_ = ’?L.

/Va- Z:'»eal- —ap £ = /?N 7 e?’c.

fr’//./-ﬁc. ]nvu—f‘er?( ne 7;»1/”
F = C//f /f) => L dernecensric

/4//0/A ;m/wu/.n' va
e/f) = a(/?‘) < e//u/o R A

C’J/aad in t'n‘-c/ £ O

—

6/{‘) = /0 c/cwl?( iil"fe-"}’c:&‘.*rsﬁ



Se riers 7;?11/0&2!'1

Co e

Kot hos T/ /.
i €/ pros = /17 /’;-w SrV2Z Pl

L

- . . -~ v
L2 b7 SeSLie me ﬂ{'lzfﬂ."hrﬁ

yce)

-arc’)-f'c es 7/6 cio nbie o 7{'"0/0 -
t —2 (?/r*,a ¢ ffff;a,;f Y.

. s ¢fle
7, e (¢)

.{-/'/7{')"& )]{:'u a/f///' ‘%vo

Z’ (am/anﬂ- 7{/ '/-f/-/'a'a//'a./



7
. F Vo
E 2 S¢ =D Sise Scrh
S¢ ¢
P
[ ]
. »
2 o‘
e L s 1 ¢ F iy ?
t.

S > %)73’/1'.! €

F

ﬁ!(a 0 %a o £ 47
4

ff‘l—:‘r/ 2076 i S f/'ih/;AJ’




Jerre

rﬂn/!al'd/ - ad J(f)

5, (1)

/PO (27744 A

ﬂaaz/o Y S /f)

St)

L
[

s, )

%oaﬂo Z

SOH) = S (t) w3 )+ 0+ S, )

~d



7—;%0/ a/-( c/((vm/ﬂ/f'fﬁ_"

$A) = () 5 00) r L)+ o5 (F)

S, = 5 - S. -85 - S

/‘“‘ "//’/ .'?"}'/'f & W{ o

SCF) = sul?). S4lt) S (1), S ()

/
/g =2 & ditive

lTis [ a

ct) = att) 500+ 58)] # 5

Lo,

..,_-> !?fc-,,,,{/.,/, £ e o ]
— , .

S (1) = S(t) - Su (1) - S5 ) - 5. (4)




7‘/:/4# a/( 62}7%«1”44 7¢/'~f

B )20 34.’/!#»;5#*.'?-- _?

L
/% ana/‘ﬂ - svsjelive - /é/oii. « resie [
a v

s 4

—p
Z
(0‘»1/0#("7?/ o/c. a{oco:o%u/fce:o
:

7cn c/(a crd

/ -//z‘}

fa 2o me rf./,.[

! pesiods T s/ #t L]
S /nor'c/u'/ a (0//01(‘ 7 9]

v P nce)

7-¢L mes new

,Pufa/a )‘(f}

ﬂae b/ru £ o %a/ /'I'J'fao v /c. ki ejﬁ.. :‘Zc. r/h")/ ca f /




S e sie /'r//'o/va./

S (1) = Sl) - Leud (1) -

sz2(7) - <cs (V)

= pl ) + F (1)

VvV 0 Mari/ /r c’x»'lne /a///'w / J;/]ﬁ '/



70 /em/o

eJ /&- /o nz‘bicl

Se Fies
m, (€)= <Ffe (¢)
() = e (2) D ecornint
FrlE) = e ) o7 cions bias
= e //)_

/n, //)

) ~——
/e ro;'w/zo/r'(:-‘- K
2

- o~
S < Se T ‘S-ne
=2 I, = 5 7 S



Beveridge wheal priceindex

100 :
1830 1840 1850
1820 Year
Figure 1.1  Part of the Beveridge wheat price index series.
/‘n’,o
0
o
= 28F
g
2
g 26
Q
a
5
O o2st
22 L 1 I 1 1
1853 1954 1955 1956 1257 1958

Year

Figure 1.2

Average air temperature at Recife, Brazil, in successive months.
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Figure 4.1 The correlogram of 100 ‘independent’ normally distributed observations.
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